R BT AT b A e BB RIE S 5 B O e ™ il ORI L (BT

KBETTIVENRERERIEFRHE S
EEFRREMBE FHD)

g HBA: 2022 4£ 2 H 18 H
EHHEHE: 202242 H 21 H

FMERBARSHNEERR, REFHIABK—FD.
fE IR B RERT, T RIEEBNBEERABSFHE .

—. AR
HEHK KR T B HEE&RG 002300
HEBEA KB EEFHARAT  EETEEA H B RAT A A R A 7
HEFFER  2016-02-03 EWEGR R ETFH - -
H 8]
HE&RA & x5 mfe AR
BETR 38 T FEBZ AN IFH
FEHEAREESES  2019-05-22
S S JE R ZHH
TESF Al H 37 2008-07-15
=\ BEBERSBERIN
(—) BEEHIREHRERE

(BB B CHEZFUIT) h “ GRS 5799 TR o0

BHEHR AHe g EERR T AT RIOURT LT A w], AR PR XU AN DR R s v (R
T, JEIE R TR, )G S e B KR e S (.
BBV AT G MIBB T E O AT R R eit TR, S8 EARERAT ETRRE (B

FE PR BMEAR B H A 22 A (IR e e e BT RSE ) fide CELEEE W AKEE R AT
o WEG et M6, A6, RATEE. HOTBUGR. TR i
WIR IR IR BUSCRRIESR . SRl DR BUE. BRI TRl Kk
FRVE LB EIE I 2 Fo VR e BBt i Hofh e T (B IR B 2 (A R R
D)o AEAHE B E ALY UG SO VFR R st AR i, B AR JEATIE 47
Fela, mTUAKE O AN BBV

ARG Gy, BRI A& B I LB 980%-95%, H AR TEIT 4T
Ak BT A A I BER A GEEAME T AR DL 2 5877 1980%;  BUIEFR BT 3k & 517 1HE 1Y
EEIASR 3% AL GRS H HAEMBRBIRIN G A RN 5 RIEE )5
LA PRAFAME T B B E S B BB H A — S LN U 657, Hodr, Ble
AL AT RIS MY, BB A3BE5E LB [ SR ¢
e EES S

FERBFER AR AD RIS E AR O RS, SR R B i BT,

FE R E BT AT WA R B AR IR AR, R GBI E .
(—) KEHEM™EE
FERERFE BT, RS TEER: BUWLTHRS: WL T 1iRis;

10 ka4



R BT AT b A e BB RIE S 5 B O e ™ il ORI L (BT

BRI R o AEESHIET RN T ER et SRR, S HBEE T ERE. i,
P T RSRAE = m B Eb ], FEhliim R, 3 e ERCR.

(=) BEIrAmkite

I G TR M BEITAT AR IR T 625 Al BT a8k, ERZ5mk.,
25 RITIRSS  BRITARIN . RIS Bk BRI ORI PRAE S (COEMERE IRYT . EHK
P =7 FH R TT W S5, DA SRR TR BT B AN BRI HE AR BB A48 H (1)
HoAh g . AFEEIE T 2B FE RGN AR, FIFEIE S 5RAE 7 f ek
%% S8 Bk AE . H AKX e 5 B 5% T BE A e 32 BN BRI SR R R 2 75
[R5 T B a2 2 TR T AT R R A ]

(=) EWHTIHE: FTBlack-Littermanti Ay
ARIEEIERT D s R T R 3EA -, EidBlack-LittermanfEi S N ZrHr Il B A K
TRHEART S Al E K (Markowitz) A 80O AR ATOL, FoA AR e A U A A 4
M B 7 AT P AT A L

(MY FEIEA B

KIS G e S EEST, PASEITAT I AE R S N & R E A BRI K
S ESE R e B IR, NFEFERE GO ES BRI KA A
F], ARG TITAT AL B R

Nk 57 e

80% X HHIE 4= 125 24 T A R B 35 5 +20% X FHIELE & 8 Bl s

R i 2 AT

ARG, BAT RO R B TR (KRS, XU AN U a8 v T
REHEE ., MRS TTnEE.

(Z) BBASHTEERER/ XRILEER

A ST AL E BER
FosaEHE: 2021412 A 31H

Hoflb g =
0. 27%

AT
ML 4
it
10. 92%

B 1
88. 81%

R RTERESR AR S AT S
© 28.81% ® 10.92% © 0.27%

%2 0 ka4



R BT AT b A e BB RIE S 5 B O e ™ il ORI L (BT

(2) BESEREMR/FEHE () Z2E&FERREMKRELE RS BE
il sl

B 3 &[R4 3 DIk 3 e o (R 1< 352 B HL B (] U b 4 L A B i 2t 52 10 6] LG 1

...................... 91.20%
859.01%
77.88%
G6.7T6%
:I:I_L'ISD_.'D 40 83 %
44 50% 40.13%
33.38% 4 28.31%
22.25% A
10.48%
11.13% - Ill
4.51% 423%
= |
0.00% A -
11.13%
-22.25% -1BE3%  oppge
20164 20174 20184 20184 20204
|l RE i A W ki e R i e

I SN SRR KK

=, BERFEESP LKA
(—) EEHEMRIH
UL B FHAE DA,/ PR/ ] o A

TR BB (S) B&EH D /FEHR (D  WEFR/BER Z1E
M<<500, 000 1.5% -
500, 000<M<<2, 000, 000 1% -
TR (KD 2, 000, 000<<M<<5, 000, 000 0. 5% -
M=5, 000, 000 10007G/4& -
N<7TR 1.5% -
TR<N<30K 0. 75% -
JBRIET 30Kk <N<365K 0. 5% -
365 R <N<<730K 0. 25% -

%3 0 Jka



R BT AT b A e BB RIE S 5 B O e ™ il ORI L (BT

N=730R 0% -

T FEEIREM RN B ERATE SR WY .

(=) ZEBEMREH
PAR B R AL S B0 41 BR «

7 25 KRG R/ ERE

EHR 1. 50%

Ein =54 0. 25%

HERE R -

HAh 2% A St . 5B ERE

PREESVLIE LR

. XEEHE~EEERR
(—) REEHER

AFESAPRPUTAARIIE . BB REIV R A G BRI, B35 W S 3 4 A L AR
FEEN (FBHEUA) SaE .

AR GTHIG AR : i3 S EEXES . st XS CEFEEAR TR RN TR %
P IR B RS PEAY , B [RUE T A sl e UG B B e, St 4% FH R0 3 1k UG 38 T 5L s T
FEF SO A5 5 3 T (2], SR AL 38 3 I se i ) A5 F X4

AFELE ISR E X ARSI ERR S, ISR o RS %= 1 Ee i 980%-95%, H A # %
FEITAT I BT A A R EA G MK T AR & 2 & %P7 11080%.  [RI AR 4 7R AR FH I ZE T 3 1 Bk R
Krs RIS BT AR S RFE — @ I 6is:, SOmnhFHE A GRS S H IR . R NHImARE S
R RS IR R AR JE 4 FE AR T T Ry AT P SR 25 B AR s 2 2R I SR e Bl 2 32 B 2 W&
GRS AT AR A | B 5 & E RS R 520 .

(=) EERR

Hh R IR S S 0 AR B G SRR AT, AR BH X AT & (AN (AN 25 A H S P A W B AR AIE , AN
RHIBER T ARSI KUK

FEE NIRRT B EEE M N A RS M =, EARIEEES — e/
Fl, WAL AR R

HEWHRHAKRES SRR EESME, ECARSEMIRAE AMELE SR SHAN.

F G R R B R RAEE KD ER, REEHIEE=AT/EH N EH, s BERAEZTER,
BT NGETT IR Fit, ARSCHN B I S 5L bt DUrT BEAF 7R — € 1 5, nes K.
BRI S A DG R, W RIS DGR 2 A 3\ R A (M AH RIS A 255

KFARFE G UARI T RVENATE SIS G, 1HHRRE S DGR RN .

Fi. HfbFE AR TR
PLUR&RE W4 B B A5G [N HE: www. csfunds. com. en] [ 2R HL1%: 400-888—-2666]
LEEAR. FEW. BV 20 8BRS, QFEESFARE . P IERE ME R
3. G AIE: A BB AR 6. HAhEZE TR

7N~ FAt R AL YRR



