2003 7 30

2004 9 30 (

2004

2003 90

10 25
)










1998 12 29
1999 7 1

2003 10 28
2004 6 1



200



(

)

010 64689198
010 64689475

[1999]6 1999

25%

75%

49%
25% 2004

30

13C

2271

2004

2004 153

26%

160

10000



51

( )
342301194601110231 58
44
( )
45
42
340104650425209 39
38
38 MPAcc
FMBA MPAcc

100
55



51

39

37

39

45

2002

2002



2002

<

n © r~ O o

10
11

12

N N Mmoo



10

1SO9000



23
100

1979 2 23
1338.65

11

37



1 000
2
1998 5
2004 9
50
3
46
42
45
50
4
20046 9 30

25

12

49

2003
25



13



8
010-64689198 245 211
010-64689520 64689521 64689522

010-84510088

1600
021-50580120 50580122
021-50580121

23

010 68298560 68297268
010 68297268

18
188

021 58781234
021 58408842

010 65541089
010 65542178

14

2072

2014



5047

0755 82088888-8811

0755 82080714

1030

010-84864818 63538 63706
010-84865560

8
68
010 65186758
010 65185322
9
8
021-63291352
021-68670702
10
179
0551 2634400
0551 2626941
11
618

021 62580818-213
021 62583439

15



12
98

021-53594566-6507
021-53858549

13
171

021-54033888
021-64738844

14
A 38-45

0755-82943234
0755-82943237

15
180

0531-6019999
0531-6019999-6704

16
26

020-87555888-875
020-87557985

17
99

021 68419125
021 68419867

021 68419125

16

2611



18

35
010-66568587
010-66568536
19
28
0532-5022026
0532-5022511
27
010 58598838
010 58598834
18
18
021 63863388
021 63863300
325
202

Kent Watson
021 63863388
021 63863300

17

22 23

11

609
609



2003 7 30 [2003]90
2003 8 18 2003 10 20

1.00
925,088,683.98 31,379
2003 10 25
200
5000 20
1
2003 12 5
2003 12 5
2
9:30-11:30
1:00-3:00

18



1,000

19



/T
= /T
<T
= >
><T
>
= >
= /
T+1
1.5%
100 1.5%
100 500 1.2%
500 1000 0.6%

20




1000

0.2%

1.5%

1.0%

0.5%

0.3%

0.3%

0.2%

0.1%

21



1)

2)

3)

22

10%

10



)

)

64%
)

1)

2)

23

16%

20



(

)

24



@D

€

25




(

€)

4)

®)

)

€y

)

26

(

5%)
64%



(

)

€Y
)
©))
(4)
®)

N W DN

95% 105%
80% 130%
1

27



(

)

@
)

®)
4)

®)

(6)

o N oo o B~ W N

64%

10

8%

20%

28

16%

>< 920+
(

3%

>< 8%

www. citicindex.com)

80
64%

10%

40%



1
2
3
4
2004 10 27
2004 9 30
1 2004 9 30
53,549,613.09 13.88%
308,200,036.31 79.85%
13,984,004.48 3.62%
10,231,225.45 2.65%
385,964,879.33 100.00%
2 2004 9 30
1 0.00 0.00%
2 0.00 0.00%
3 19,596,595.70 5.17%
4,870,705.70 1.29%
5,202,000.00 1.37%
0.00 0.00%
0.00 0.00%
2,367,000.00 0.62%
0.00 0.00%
5,374,890.00 1.42%
0.00 0.00%
1,782,000.00 0.47%
0.00 0.00%

29




4 10,505,397.39 2.77%
5 0.00 0.00%
6 2,828,000.00 0.75%
7 12,020.00 0.01%
8 0.00 0.00%
9 16,848,000.00 4.45%
10 0.00 0.00%
11 3,759,600.00 0.99%
12 0.00 0.00%
13 0.00 0.00%
53,549,613.09 14.14%
3 2004 9 30
1 | 600036 1,800,000 16,848,000.00 4.45%
2 | 600795 788,241 6,140,397.39 1.62%
3 | 600432 459,000 5,374,890.00 1.42%
4 | 600887 409,303 4,870,705.70 1.29%
5 | 600900 500,000 4,365,000.00 1.15%
6 | 600236 390,000 3,759,600.00 0.99%
7 | 600177 500,000 3,310,000.00 0.87%
8 | 600009 200,000 2,828,000.00 0.75%
9 | 000422 300,000 2,367,000.00 0.62%
10 | 600400 200,000 1,892,000.00 0.50%
4 2004 9 30
20,460,200.00 5.40%
195,064,311.92 51.50%
10,000,948.39 2.64%
82,674,576.00 21.82%
308,200,036.31 81.36%
5 2004 9 30
1 01 18 50,000,000.00 13.20%
2 03 28 49,956,250.00 13.19%
3 03 26 40,236,574.25 10.62%
4 99 13 29,916,000.00 7.90%
5 03 27 24,955,487.67 6.59%
6
1 2004 6 22

30

2004 7




21

2004 8 4 2004 8 6
409,303 D 0
(€))
2
3
250,000.00
4,711 354.52
5,259,870.93
10,000.00
10,231,225.45
4 2004 9 30
1 100177 1,278,400.00 0.34%
2 100196 5,356,000.00 1.41%
3 100236 10,364,000.00 2.74%
4 100795 12,225,000.00 3.23%
5 110001 17,783,700.00 4.70%
6 125729 4,835,200.00 1.28%
7
2004 6 30 424,188,007.29
788,266.91
55,346,688.78
2004 9 30 369, 629,585.42

31




© 00 N oo g b~ W DN PP

2003.12.31-

2003
2004.9.30
4.12% 2.89%
1.40% -2.7%
2.72% 5.68%

32

2004.9.30
7.13%
-1.43%
8.56%



1-5

33

1-5



0.5%

34

10



7

— N ™M <

— N M < W

©

35



~N o o A oW ODN B

H E><O0.75
H
E

H=E><0.20%—+

36

0.75

0.20%



.o%

100

1.5%

100

500

1.2%

500

1000

0.6%

1000

0.2%

1.5%

1.0%

0.5%

0.3%

0.3%

37




(

N

o 01 b~ W

)

0.2%

0.1%

0%

1

1

38

25%

12 31




39



@
)
®
4)
®)
()
Q)
(®)

€)
(10)

1D
(12)
(13)

14)
(15)
(16)
an
(18)
(19)
(20)
21)
(22)

30

40

50

0.5



(23)
(24)
(25)
(26)

41



42



43

WTO



44



30

— N M < 1O ©O© N~

45



<
™
N

i

Lo
<
™

N

i

iy
2)
3)
4)

5)

6)
7)

46



8)
9)
10)

11)
12)

D
2)

3)

4)

5)

6)

)

8)
9)
10)

11)

12)
13)
14)
15)

47



16)

17)

18)

19)

20)

21)

22)

23)
24)

iy
2)
3)
4)
5)

iy
2)
3)
4)

5)

48

15



6)

)

8)

9)

10)
11)

12)

13)

14)

15)

16)

17)

18)

19)

20)

21)

22)

23)

49

15



24)

10%
10%

€Y
)
©))
(4)

®)
(©)
Q)

(8)

€y
)

©))
(4)
®)

50



10%

10

10

10

10%

10%

10%

51

10



1

2)

15

52

50%

50%



1)

2)

3)

4)

iy

2)

50%

53

50%



10 10%

50% 50%

10

50% 50% )

54



55



13C

1999 3
1999 6
10000
23
1979 2
1979 056

1338.65

56



(

)

57



(

)

58



45

59

30



1)
2)
3)
4)

10

010-84510088

http://www.csfunds.com.cn

010-84510088

60



00 ~NOo o1 b wWwN B

2004
2004
2004
2004
2004
2004

3 30
4 20
7 20
8 16
10 26
10 28

61

2003

2004
2004

2004

1
2

3



62



